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DAILY C&M MARKET REVIEW

FOREIGN EXCHANGE-FX-MARKET: Ready Rates-PKR 29/12/2020
v" Today in interbank session, PKR hold its ground relatively unchanged just inched-down by 1paisa against Open 160.48
X dav's dl RS160.38 RS160.39 High 160.54 |Last Day Close
the yesterday’s close at Rs160.38 to Rs160.39. Low 160.30 | LDC:160.38
v During the day, USD/PKR traded within the range of 24paisa from low at Rs160.30 to high at Rs160.54. Close 160.39
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PERIOD | SWAP Premiums | PKR Yield

1-Week | 0.2566 | (0.0036)  8.44%
1-Month | 1.0597 | (0.0888)|  7.93%
2-Month | 1.9015 | (0.1173)|  7.53%
3-Month | 2.8574 | (0.0585)  7.46%
4-Month | 3.7828 | (0.1015)  7.30%
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v" On Thursday, SBP released the figure of total FX-Reserves for the week ended 18 December 2020.

Note: * The secondary yields for 15 &
20-years Bonds are not available, so
instead of leaving it blank, we
inputed PKRV Rates.
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According to the SBP, FX-Reserves declined by $66.50mn as compared to the last week $20.37bn to 5-Month | 4.5897 | (0.0681)  7.08%
$2.31bn. 6-Month | 5.4011 (0.1252) 6.94%
1-Year 9.3434 | (0.0350)  6.16%
v' The break-up of total FX-Reserves are as under; | FOR EGNEXCHANGERXECONOMICI N CATCRS |
v’ SBP held FX-Reserves decreased by $82.60mn from $13.29bn to $13.21bn while FX-Reserves held in ks Bl W& Fge
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KIBOR AND PKRV RATE (%) 29-Dec-20
Tenor KIBOR-% PKRV Rates-% MONEY MARKET-MM:
1-Month 6.92 7.08
3-Month 7.04 712 v’ On Thursday, PBS released the data of weekly inflation for the week ended 24 December 2020. According to
6-Month 7.10 7.18
LT e e rerir the PBS, SPI rose by 0.11% as compared to the previous week 140.73bps to 140.89bps.
10-Dec-20 29-Dec-20
Period SO g | askon v" Out of total 51 items, prices of 20-items increased, 12-items decreased and 19-items remain unchanged.
2-Yrs - 8.13 8.11
3oves 82400 | 828 | 8.26 v" Commodities that prices surged are as under;
5-Yrs 8.4500 9.12 9.08
10:vrs ik 89900 1 9.9% | 992 v" Commodities that prices recorded decrease are as follows;
Floating 7.5498 102 101.75
15-years® 10.0000 10.25
20-years® 10.5800 10.50 e =Ea-Ee=
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3-M 7.1202 7.08 7.07 sz eg
6-M 7.1701 7.7 7.15 32288
12-M 7.2400 7.27 7.24 i%ég‘ﬁ = s
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™ wn | | = v' Today MM initiated the market at 7.40% and traded whole day within the range at 7.00%-7.50% and closed at
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et T a | 24/12/2020 SPI for 24 December 2020 LOW | 140.89bps | 139.99bps | 140.73bps
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SromenADERe | ez | %o v' GOLD-SPOT: During the last 4-hours, Gold started to trade higher but later found resistance at $1,879. It held
g [ rean | e that level and came down lower strongly and closed at low note indicating that yellow metal will trade lower
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w%j:: - = until prices remain below from $1,879. While moving lower the next support it would find at $1,873. Yellow
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e S BimD | % G55 metal is currently trading at $1,879.20 per ounce.
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e | Lhzete |wm @6 v" CRUDE-OIL: During the last 4-hours, Crude-oil traded higher and successfully broke the resistance at $47.96
IR THIEASs LyDTelte | UDm (2878
TR Gol) | \Dm 23 and resumed its higher run and closed at high note indicating that black gold will continue its higher run and

US-LIBOR Rate 24/12/2020

Tenor 1 Units | LIBOR Rate moving further higher the next target it would find at $48.50. Black gold is currently trading at $48.20 per

3-Month % 0.24013 barrel.
6-Month % 0.26663
12-Month | % 0.34038
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