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1* June 2023 DAILY MARKET REVIEW

Open | 285.15 Last Day
Foreign Exchange-FX-Reserves ECONOMIC-NEWS High @ 285.60 A Close-LDC
PX-Reserves-Woll 19Ma23 | USDbn | 9731 v Banks allowed buying dollars from inter-bank In an apparent Low | 285.10 285.48
Close | 285.50
FE-25 Import inancing Apr, 2023 USDBn | 115 move to address IMF’s concerns that the Govt. is controlling
WhovadfSphustin | W23 |UDbn| (475 rupee-dollar exchange rate, Pakistan’s central bank has allowed Change in Swap
. PERIOD | SWAP N Implied
Net International Reserves-NIR (EST) ~ 19-May-23 | USDbn | (27.60) Premiums o o vield
commercial banks to purchase USS from the inter-bank market
Kerb USD/PKR Llun-23  |Bid/Ask 300.00/305.00 1-Week 1.1000| (0.0300)! 25.17%
Real Effective Exchange Rate-REER | Mar, 203 | Rs | 85,62 to settle international payments done through credit cards by 2-Week |  2.1400 | (0.0250)| 24.64%
Roshan Digital Account-RDA | 10MFY23  [USDbn| 6,10 their clients. 1-Month|  4.3500  0.5000| 23.08%
ConsumerPrice e P v' Talking to The Express Tribune, Exchange Companies 2-Month[  6.1000 - | 1800%
Sensitive Price Index-SPLWoW |  18May23 | bps | 25405 3-Month|  8.0000 - | 16.66%
Association of Pakistan General Secretary said that the central
CPI VoY) Apr, 2023 % 36.40 4-Month 9.8000 0.0500| 15.65%
o | — 20 bank’s move was aimed at narrowing the gap b/w exchange 5-Month| 113500 (0.1500)| 14.98%
CPUrban-YoY 2B | % 350 rates in inter-bank and open markets. 6-Month| 13.4000 (0.1000)| 15.00%
(PurakYor W3 % 40 9-Month| 16.5000 - [ 13.26%
PKPOY munsUSOHOY | 360%450% | % | 3150 1-Year | 20.0000 ~ | 1248%
ECONOMIC DATA:

Broad Money Supply-M2 Growth:

v" Market Treasury Bills-MTB Auction Report & Result

R A BT
May 23 Open | 21.15 Last Day
12270 = _ Close-LDC
Net Govt. Sector Borrowing B Rstm | 3,39 High | 21.15
May 23 Low | 20.40 21.25
GOVT. Borrowing for budgetary | 1Jul22T019
support from SBP May 23 i PKR-Rs in bn 7
1l22Tol
Private Sector Credit-PSC W19 Rsbn | 27.90 . AccePtEd Cut-off _
May 23 Bid Amount 11
Govt, ol Commercil Bk Months Amount Yield-% Tenor | KIBOR-% |PKRV Rates-%
) 10MFY-23  [USDmn| 900,00
Borrowing Face Value | Face Value 1-M 21.20 21.61
Policy Rate
3-Month 2,433,151 2,220.289 |  21.9999 3-M 21.94 22.09
Whiqhe | FD | ¥ | 10 6-Month 306.000 1.000 | 21.9429 6-M | 2193 22.00
$BP O/N REPO & Reserve REPO Rate| Floor & Ceiing | % | 20.00-22.00 12-Month 320.800 0.400 | 21.9997 12-m 21.92 22.00
SBPPRminisUDFEDFundRate | 2L00%S00% | % | 1600 Total  3,059.951  2,221.289 ﬁ
1YearBORminus 1Vear BOR | 2188553% | % | 1635 Period f“ltdij Bid-% | Ask -%
ields-%
F-£conomic Data Market Treasury Bills-MTB 3-Yrs 19.3895 |19.25| 19.05
Foreign Direct livestment-FDI | 10MFY-23 |USDbn| 117 5-Yrs 13.8000 |15.10| 14.90
Home Remittance 10MP-23 | USDbn | 22,741 0 10¥rs= | 15 9500 | 15.00 | 14.20
z /r Fixed
=
Trade Bal-$/(D) 10MFY-23 | USDbn | (22.39) “ 7 Floating | 17.8255 102 |101.75
b, / ——3-Months
aBs/p) 1ML | USDbn | (3.26) — _— 15-yrs* - 15.15
———f =0
Special Convertible Rupee Account- R -
pecial Convertible Rupee Accoun > % 5 5 - . v 2oz ozp ¢ — Do 20-yrs* 15.15
SCRA 3 3 2 g a2 a ® T L 85 3
HIRIRIE S e
o ivei i 2 2
SCRA-Cumulative inflow{outflow) | July 22til date | USDbn | (94.38) § 0 é E 9 1-lun-23 1-lun-23
. . Tenor Cut Off
SCRA-MTB+PIB inflow/{outflow) | July 22t date | USDBbn | (41,01) B3 vields-% | Bid-% | Ask-%
(Gowt, Circular Debt & External 3-M 21.9999 |21.98| 21.96
Lot 6-M 21.9429 |(21.80| 21.60
Govt, Domestic Debt & Liabilities |Asat28-2-2023| Rsten | 34.67 12-M 21.9997 |17.15| 16.80
EiternalDebt Asat31:12:2022 UsDbn | 126,345 Note: * The secondary yields for 15 & 20-
years Bonds are not available, so instead of
Central Debt Asat 81208 Rstm | 54353 leaving it blank, we inputed PKRV Rates.
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